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100 It's very important to understand what the mean-variance frontier actually means.
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200 An algorithm based on inverse matrix for mean variance portfolio selection model is
proposed.
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30 Firstly, we deal with the mean-variance frontier of arbitrage portfolios under
investment proportion limitations.
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41 So the methods of mean variance exaggerate the extent of the risk.
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500 The moment equations are developed which provide the mean, variance and
skewness of carbon dioxide concentartion.
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6] The mean variance, capital rated and capital interest arbitrage are also devised.
Oo00ooooooOo,00poDoo0o0goooogooooan.
DdodooobDOoOOmean-varianceD D000 O0DOODODODODOOO0OOOOO0OO

000000 0Omean-variancel [0 0O O mean-varianced O O [ mean-
variancel OO O O O O O O O https://dict.jiandongshicai.cn/mean-variance



http://www.tcpdf.org

